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HaumeHoBaHue nokasatens 2018-05-31
CronmocTb
akTuBoB/0bs3aTensCcTB

He,qu)Kmmoe MMyLLIECTBO, TPAHCMNOPTHbIE CpeacTBa U
BblHUCIIUTENIbHaA TEXHUKa

PacuyeTt pa3mepa cobCTBEHHbIX CPeacTB
npoeCCMOHanbHOro y4acTHUKa pbiHKa LEHHbIX Bymar-
HeaBwxumoe MMyLLIECTBO, UCMONb3yEMOE A1 OKa3aHus YCnyr,
OKa3blBaeMblx Ha OCHOBaHUM NuueH3un baHka Poccuu, v (unu)
[ONS1 yNpaBreHYecknX HyX, MPUHATOE opraHu3aumnen K
OyxranTepckomy y4eTy B Ka4eCTBE OCHOBHbIX CPEACTB

[ebutopckasi 3a00MKEHHOCTb

Pacuet pasamepa coGCTBEHHbIX CPEACTB 26064277.44
NPOdECCHOHANBHOTO Y4acTHUKa pbiHKa LieHHbIX Bymar-
[leHexHble CpefCcTBa OpraHv3aLuy U eé KIUeHTOB,
HaxoAsLLMecs No AOroBopy 0 GPOKEPCKOM 0BCYyKMBaHUN Y
Gpokepa Mnu MHOCTPaHHOTO NuLA

Pacuet pasmepa coGCTBEHHbIX CPEACTB
NPOECCHOHANBHOrO Y4acTHUKA PbiHKa LIeHHbIX Bymar-3aiimbl
[Nsl COBEPLUEHUSt MapXXVHambHbIX CAEMOK, NMPefoCTaBeHHble
KNMeHTam opraHvsaLmm

Pacuet pasamepa coGCTBEHHbIX CPEACTB 34844921.95
NPOdECCHOHANBHONO Y4aCTHUKA PbiHKA LeHHbIX Bymar-
[leHexHble cpefcTBa opraHv3auuy 1 (Unu) ee KIMEHTOB,
ABNSIOLUMECH VHAWBUAYATTbHBIM MW KOSINEKTUBHBIM
KIMPUHIOBLIM 06ecneyeHnem

Pacuet pasamepa coGCTBEHHbIX CPEACTB
NPOdECCHOHANBHONO Y4aCTHUKA pbiHKA LeHHbIX Bymar-
[leHexHble CpefcTBa OpraHv3aLym, HaxoasLmecs B
[10BEPUTENBHOM YNpaBneHUm o JOroBopam AOBEPUTENBHOTO
YNpaBrieHusi C YNpassitoLLyM UM MHOCTPAHHbBIM JIULIOM

Pacuet pasamepa coGCTBEHHbIX CPEACTB
NPOdECCHOHANBHONO Y4aCcTHUKA pbiHKa LeHHbIX Bymar-
HauucrneHHble, Ho He yaepXaHHble opraHu3auueil AeHeXHble
CcpencTBa Ans BO3MELLEeHNst He0BX0AUMBIX PAcXo4oB Mo
[OTOBOPY AOBEPUTENBHOTO YNpPaBIeHWs:

PacuyeT pasmepa co6CTBEHHbIX CPeacTB 2960.00
NPOdECCHOHANBLHOrO YHaCTHUKA PblHKA LIEHHbIX Bymar-
3a0MKEHHOCTb KIIMEHTOB OpraH13aLumn no AeN03UTapHbLIM
[l0roBOpaM, 40roBopam Mo okasaHuto ycryr
cneLmanu3upoBaHHOro Aeno3uTapusl, No Jorosopam Ha
BEAEHVIe PEECTPa UMOTEYHOTO MOKPHLITUS U MO AOrOBOpaMm, Ha
OCHOBaHMM KOTOPbIX AEN03UTapUM OKa3bIBALOT YCIyru MO YHETY
MHOCTPaHHbIX (PUHAHCOBBIX UHCTPYMEHTOB, HE
KBanNMMULIMPOBaHHbIX B KAYECTBE LIEHHBIX Bymar

PacueT paamepa co6CTBEHHbLIX CPEACTB
NpoEeCCMOHANLHOO yYacTHMKa PblHKa LEHHbIX Gymar-
3a40/HKEHHOCTb KIMEHTOB OpraHv3aumm No 4oroBopam Ha
BE[EHNE PeecTpa UMEHHbIX SMUCCUOHHbIX LIEHHBIX Bymar,
peecTpa BriagenbLeB NHBECTULIMOHHLIX MAEB, peecTpa
BnagesbLeB UMNOTEYHbIX CEPTUDUKATOB yHacTus,
3a0SHKEHHOCTb MO AOroBOpPaM Ha OKas3aHwue yCryr rno
opraHv3auum, co3blBY U NPOBEAEHNIO 0BLLMX cOBpaHuii
BnagesbLeB LieHHbIX Bymar, No BbIMOMHEHUIO (DyHKLIA
CYETHOWN KOMMCCUM, @ TakKe 3a40/MKEHHOCTb MO AOroBopam Ha
oKa3aHue COAENCTBYUS B OCYLLECTBIEHWM NPAB Mo LieHHbIM
6ymaram

PacueT pasmepa co6CTBEHHbIX CPeACTB 1180.00
NPOECCUOHANBHOIO YHaCTHUKA PblHKA LIEHHbIX Bymar-
3a0MmKeHHOCTb KIIMEHTOB OpraHu13aLum Mo Bbinnarte
BO3HarpaxaeHus no AoroBopy o GpokepckoM o0GCnyKuBaHUm

PacueT pasmepa co6CTBEHHbIX CPEaCTB
NPOECCMOHANBHOIO YHaCTHUKA PblHKA LIEHHbIX Bymar-
HauucneHHoe, HO He yaepXXaHHOE BO3HArpaXxaeHue no
[10TOBOPY JOBEPUTENLHOIO YNPaBNeHUs

Pacuet pasmepa coGCTBEHHbIX CPEACTB
NPOECCHOHAITBHOTO YYaCTHUKA PbiHKA LEHHbIX Bymar-MHas
33[0IPKEHHOCTb MO BbiNaTe OpraHu3aLumny BO3HarpakaeHUn 1
BO3MELLIEHMIO PACXOAOB M0 JOr0BOPaM O BO3ME3HOM
oKasaHuu ycryr

PacueT pa3amepa cob6CTBEHHbBIX CPeACcTB
npogeCcCMoHaNbHOro y4acTHMKA PbIHKA LIEHHbIX Bymar-
HakonneHHbI NPOLEHTHBINV (KyNMOHHBbIN) AOX0A MO o6nuraumsim




Pacyet pa3mepa cobCTBEHHbIX CPeacTB
npodeCCMOHaNBLHOTO YHacTHMKA PbIHKA LieHHbIX bymar-Cymma
TpeboBaHwWii MO cAenkam, COBEPLUEHHbIM 3a CHET KINEHTOB
opraHmsauum

PacyeTt pa3mepa cob6CTBEHHbIX CPeacTB
nNpodeCCMOHaNBLHOTO YHacTHMKA PbIHKA LieHHbIX Oymar-
TpeboBaHusa no obssaTenscTBaM, NPEAMETOM KOTOPbIX
ABNATCA AEHEeXHble cpeacTBa (B TOM YuCre UHOCTpaHHasA
BanTa)

PacuyeTt pa3mepa cobCTBEHHbIX CPeacTB
NpogeCCMOHaNbHOTO Y4acTHMKA PbIHKA LIeHHbIX Gymar-
TpeGoBaHusa no obsisaTenscTBaM, NPEAMETOM KOTOPbIX
SIBNSIOTCA LiEeHHble Bymaru

LleHHble 6ymarv u uHaHCOBbIE BIIOXEHUS

PacueT paamepa co6CTBEHHbIX CPEACTB
NpoeccMoHanbHOro y4acTH1Ka pblHka LeHHbIX Gymar-
Poccuiickune akumm ny6nuyHbix obLuects (KomnaHui)

32380552.40

PacuyeT pasmepa co6CTBEHHbIX CPeacTB
NpodecCHOHanNbLHOrO YHacTHUKA PblHKa LIEHHbIX Bymar-
MHocTpaHHble akumy ny6nmyHbIx obLiecTs (koMnaHui),
Takke AEeno3nTapHbIe PAacUCKU Ha HUX

[V

4678753.89

PacueT pa3mepa cobcTBEHHbBIX CpeacTB
npogheCcCMoHanbHOro y4acTHMKA pblHKa LieHHbIX Bymar-
Poccuiickue obnurauum

PacueT pasmepa coGCTBEHHbIX CPEACTB
NPOdECCHOHABHONO Y4aCTHUKA pbiHKa LeHHbIX Bymar-
MHocTpaHHble obnuravmm

Pacuet pasamepa coGCTBEHHbIX CPEACTB
NPOgECCHOHABHONO Y4aCTHUKA pbiHKa LeHHbIX Bymar-
MHBECTULMOHHbIE Nan NaeBblX MHBECTULMOHHbIX (OOHAO0B

Pacuet pasamepa coGCTBEHHbIX CPEACTB
NPOdECCHOHANBHONO Y4aCTHUKA pbiHKA LeHHbIX Bymar-
LieHHble Gymary UHOCTpaHHbIX OpraH13aLmii, KoTopbIe B
COOTBETCTBUM C UX JFIMYHBIM 3aKOHOM OTHOCSTCS K CXeMam
KOSMNEKTUBHOTO MHBECTUPOBAHUSI UIIM CXEMaM COBMECTHOTO
VHBECTMPOBaHWS, Kak ¢ 0Gpa3oBaHueM, Tak 1 6e3
06pasoBaHus PUANYECKOTO LA

Pacuet pasamepa coGCTBEHHbIX CPEACTB
NPOdECCHOHABHONO YY4aCTHUKA pbiHKa LeHHbIX Bymar-
MnoTeyHble cepTUdmKaThl yyacTus

PacueT pasmepa cobCTBEHHbIX CPEACTB
npoeccnoHanbHOro y4acTHUKa pblHka LeHHbIX Gymar-
KnupuHroeble cepTudukaThl yHacTus, NonyYeHHble No caernke
PENMO (3a UCKNOYEHNEM KIMPUHIOBbLIX CEPTUUKATOB
y4acTus, yYUTbIBaEMbIX B COCTaBE aKTMBOB)

PacuyeT pasmepa co6CTBEHHbIX CPeacTB
NPOdECCMOHANBLHOrO YHaCTHUKA PblHKA LIEHHbIX Bymar-
KnupuHroBble cepTudukaTbl yHacTusl, NonyYeHHbIe npu
NEPBUYHOM BbINyCKe

PacueT pa3amepa cobCTBEHHbBIX CPeacTB
npogeCcCMoHanbHOro y4acTHMKa pblHKa LiIeHHbIX Bymar-
MapxuHanbHble 3aiiMbl, NPeAoCTaBNeHHbIE KNMeHTam
opraHv3aumnm 1 NPUHSITbIE B KaYeCTBe (OMHAHCOBBIX BIIOXEHU

[eHexHble cpeacTea

PacuyeTt pasmepa co6CTBEHHbIX CPeacTB
NpoeccnoHanbHoro y4acTHuKa pblHka LeHHbIX Gymar-
[eHexHble cpecTBa, B TOM YKCIle MHOCTPaHHas BasnoTa
opraHv3aumnm 1 ee KNUeHTOB, HaxoAsALMECS Ha ee PacYeTHbIX
cyeTax U cneupanbHbiX 6GaHKOBCKMX CYETaxX B KPEAUTHBIX
opraHv3aumsx U B MIHOCTPaHHbIX 6aHKax

2284694.89

PacuyeTt pasmepa co6CTBEHHbIX CPeacTB
NpoeccnoHanbHoro y4acTHuKa pblHka LeHHbIX Gymar-
[leHexHble cpeAcTBa opraHv3aLum, HaxoasLMecs B Kacce

PacueT paamepa co6CTBEHHbIX CPEACTB
NpoeccnoHanbHoro y4acTHuKka pblHka LeHHbIX Gymar-
[eHexHble cpeicTBa opraHm3aumm B Bantote Poccuiickoin
defepauum u MHOCTPaHHBIX BanoTax BO BKNaaax (aeno3vtax)
B KPEAWUTHBIX OpraHu3aumsx 1 UHOCTPaHHbIX GaHkax

Pacuet pasmepa cobCTBEHHbIX CPeacTB
NpPOdEeCCUOHaNBHOrO YHaCTHUKA PhiHKa LIEHHbIX Gymar-
[leHexHble CpeacTBa OpraHM3aLUmumn Ha ee cYeTe B KPeaUTHbIX
OopraHu3aLysx, OCTaToK Mo KOTOPLIM OMNpeAensieTcs B o6beme
npaBa opraHusauuy TpeboBaTb OT KPeAUTHON OpraHM3aLmumn
BbINIATUTb AEHEXHbIN SKBUBANEHT CTOMMOCT AParoLeHHOro
MeTanna o TekyLemy Kypcy

PacueT pasmepa coGCTBEHHBIX CPeACTB NPOdECCUOHANBHOrO
y4acTHUKa pbiHKa LieHHbIX Gymar-LieneBoe uHaHcupoBaHue




Pac4yet pa3mepa cob6CTBEHHBIX CpeacTB NpodeccroHanbLHOro
y4aCTHUKa pblHKa LieHHbIX 6ymar-[1onrocpoyHbie
obsi3aTenbcTBa (B TOM YMCIE NPOCPOYEHHbIE)

Pacyet pa3mepa cob6CTBEHHBIX CpeacTB NpodeccroHanbLHOro
Y4aCTHUKa pbiHKa LieHHbIX Gymar-KpaTkocpouHbie KpeauTbl 1
3aiMbl

Pacuet pasamepa COGCTBEHHBIX CPEACTB NMPOGECCHOHANBHOTO
y4acTHUKA pbiHKa LieHHbIX 6ymar-Kpeguropckas
3a00/MKEHHOCTb (B TOM YMCIie MPOCPOYeHHas)

21222729.63

PacueT pasmepa cobCTBEHHbIX CPEACTB NPOeccMoHansHOro
y4acTHUKa pbiHKa LeHHbIX Gymar-floxoabl GyayLumMx Neproaos,
3a UCKITIOYEHMEM CPEeACTB, NMONyYeHHbIX opraHusaumen
6e3B03mMe3aHO

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOdeCCUOHaNBLHOr0
y4acTHUKa pbiHKa LieHHbIX Gymar-PesepBbl MpeacToswmx
PacxooB 1 NnaTexen, a Takke pe3epsbl M0 COMHUTENbHBIM
ponram

6631691.66

Pacuet pasamepa COGCTBEHHbIX CPEACTB NMPOECCHOHANBHOTO
y4aCTHUKA PbiHKa LEHHbIX BymMar-CyMMa OTIIOKEHHbIX
HarnoroBbIx 0653aTENLCTB 3@ BLIYETOM CYMMbI OTIIOKEHHbIX
HamnoroBbIX aKTUBOB

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOdeCCUOHANBLHOrO
y4acTHUKa pbiHKa LieHHbIX Gymar-Cymma 3alomKeHHOCTH
nepea ydacTHUKamm (y4peauTensmm) no Bbinnare 4OX0A0B

Pacuet pasamepa COGCTBEHHbIX CPEACTB NMPOECCHOHANBHOTO
y4acTHUKA pbiHKa LieHHbIX 6ymar-Mpoune obssaTtenscTea
opraHusaumm, B TOM Y1Cre CyMMa 06513aTenbCTB, BO3HUKLLAS
B pesynbTaTe [OBEepUTENbHOrO YpaBneHus UMyLLLECTBOM
opraHu3aLym, CornacHo oT4YeTy [OBEPUTENbHOMO
YNPaBsoLLEero

PacueT paamepa co6CTBEHHBIX CPEACTB NPoeccuoHansHOro
y4acTHUKA pbiHKa LeHHbIX Gymar-CymMmma nopy4mTenscrs,
BblJ@HHbIX OpraHM3auusaM, 3a UCKMI0YEHNEM NOPYYUTENBCTB
6pokepa, obecneunBaroLLMX UcnonHeHe 0ba3aTensCcTB No
chenkam, CoBepLUEeHHbIM Ha Toprax opraHu3atopa TOproBnm

PacueT paamepa co6CTBEHHBIX CPEACTB NPoeccuoHansHOro
y4acTHUKa pbiHKa LeHHbIX GyMar-HoMuHansHas cToMMoCTb
nognexaiiux noraweHuto no TpeboBaHuo opraHmaaumm KCY,
€CIV OHU NPUHATBLI K pacyeTy COGCTBEHHBIX CPEACTB B COCTaBe
aKTVBOB OpraHusaLuum

Pacuyet pasmepa COBCTBEHHbIX cpeacte I'Ipoq)eCCVIOHaJ'IbHOFO
Y4YacTHUKa pblHKa LEeHHbIX 6ymar-CymmapHaﬂ CTOUMOCTb
aKTnuBoB

100257340.57

Pacuyet pasmepa COBCTBEHHbIX cpeacte I'Ipoq)eCCVIOHaJ'IbHOFO
Yy4YacTHUKa pblHKa LiEeHHbIX 6ymar-CymmapHaq CTONMOCTb
naccmeoB

27854421.29

Pacuet pasamepa coBGCTBEHHBIX CPEACTB NMPOECCUOHANTBHOTO
YHaCTHMKa PbIHKA LiEHHbIX GyMar-Pasmep co6CTBEHHbIX
cpeacTs

72402919.28
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SOVA Capital Limited,

BenvkobpuTtaHus, per.
N204621383

6317882.34

INTL FCStone Inc., CLLUA,
E.I.LN. 59-2921318

19746395.10
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